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SmartQuant Excel Client

Installation

To install SmartQuant Excel Client, close all of your excel programs first.
Unzip the compressed package file to the folder which you want to put and execute setup.exe file.

STEP 1. Install Microsoft .NET Framework

To use SmartQuant Excel Client, it needs ‘Microsoft .NET FrameWork 4 Client Profile’ or

‘Microsft .NET

Framework 4'.

If your PC already has Microsoft .NET Framework 4 Client Profile or Microsoft .NET Framework 4,

this step will be skipped. Otherwise you can see the following window.
Click the [Accept] button and Microsoft NET Framework 4 Client Profile will be installed.

-

e

:1_} calllfdk_setup Setup @

For the following components:

Microsoft NET Framework 4 Client Profile (x86 and x64)

Fleaze read the following license agreement. Press the page down key to see the rest
of the agreement.

MICROSOFT SOFTWARE
SUPPLEMENTAL LICENSE TERMS

MICROSOFT .NET FRAMEWORK 4 FOR MICROSOFT
WINDOWS OPERATING SYSTEM il

El View ELLA for printing

Do you accept the terms of the pending License Agreement ?

if you choose Dont Accept, install will close. To install you must accept this
agreement.

Apcept | [ Dont Accept
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STEP 2. Install Microsoft Excel VSTO Addin

If your PC doesn't have Microsoft Excel VSTO Addin, setup program will install it automatically.

Otherwise this step will be skipped. If your PC has a Microsoft Excel, this Addin may already be

installed usually.

Click the [Accept] button and Microsoft Excel VSTO Addin will be installed

P

;} calllfdk_setup Setup

For the following components:

Microsoft Visual Studio 2010 Tools for Office Runtime {(x86 and x64)

Fleaze read the following license agreement. Press the page down key to see the rest
of the agreement.

==

MICROSOFT SOFTWARE LICENSE TERMS

MICROSOFT VISUAL STUDIO TOOLS FOR THE
MICROSOFT OFFICE SYSTEM (VERSION 4.0
RUNTIME)

These license terms are an agreement between Microsoft
Cornoration (or hased on where vou live. one of its affiliates) and

El View ELLA for printing

Do you accept the terms of the pending License Agreement ?

-

if you choose Dont Accept, install will close. To install you must accept this

agreement.
| Apcept | [ Dont Accept

-




STEP 3. Install SmartQuant Excel Client.
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1) Click the [Next] button.

1) callifdi_setup
Welcome to the callifdk_setup Setup Wizard

of criminal penalies, and vall be prozecuted to the maamum exdent possble under

o] @ ()

Tz inctaller vl guide pou theough the steps requined bo instal callfidk_setup on pour compubes,

WARMING: This compater program iz protectad by copynight law and intemational reaties,
Unauthonized duplication or distribution of this progeam, o any portion of it, may result in severe civi

2,

the law.

2) If you want to change the installation folder, Click the [Browse...] button and select the

folder which you want to install. Click the [Next] button.

1) caliifdic_setup

Select Installation Folder

The installer will install callidk_setup to the following folder.

To netall i this folder, chek "Nedt”. To install lo & different folder, enber it balow or chek "Brovese".

FEolder;
CIT S callidk_E el Browe...
| DiskCost. |
Install calfdl_satup for yourself, o for armpons whi uses this computas
() Eveipors
@ Just me
Concel | | <Back ||| New>




3) Click the [Next] button.
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15 calllifdk_setup

Confirm Installation

The installer iz ready to install callfdk_setup on vour computer.

Click "Mext" to ztart the ingtallation.

Cancel I l < Back I [ Mext » ]
13 callifdi_setup o @ /[
Installing calllifdk_setup A
P |
callidk_setup iz being installed.
Please wait...
¢ Back Mest »
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4) Click the [Close] button to exit setup program

[ 14! callifdk_setup ol © [

Installation Complete |

callidk_setup has been successhully installed.

Click "Cloze" to exit

Flease use Windows Update to check fior ang crtical updates to the MET Framewark.

Setup program has been successfully installed.

To use SmartQuant Excel Client, you need UserKey file. You can request key file at the
http://www.Smart-Quant.com/freetrial/RQID.php

If you requested key file and you will receive the Key file as the name of the excel_key.zip by e-
mail.
How to patch the Key.

1) Unzip excel_key.zip to the setup folder which you made to install Excel Client

2) Execute SSQ_Excel_KeyPatch.exe.

3) Click the patch button.

Now you can use the SmartQuant Excel Client. Open the SmartQuant Excel files and use them.
If you have any trouble to connect the SmartQuant Excel Client, close all of your excel programs

and retry it.


http://www.smart-quant.com/freetrial/RQID.php

SmartQuant Excel Client

Using Excel Client

1) Execute FDK Excel Client file which you choose. If a Excel macro is disabled, enable it by
click [Enable Content].

Home | Inset  Pagelsyout  Formulas  Data  Review  View  Developer
Cut P ) "] FEFr ¥ AutoSum ~
-:ic:py' Calibri 11 v AN A 7% o S wrap Text General - ij‘ ﬁ}? 1 % Ifl- 9‘ ] EF:IT um ‘ﬂ ﬁ
Paste i B 5 uU- - Merge & Center = § =~ % <@ ;9 Conditional Format Cell | Insert Delete Format Sort & Find &
F Format Painter = = B Merge & Center P 7 8D matting - as Table  Styles~ | - - - | Q2Cearr  Fifter- Select~
Clipboard 5 Font 5 Alignment 7 Number 7 Styles Cells Editing
1) Security Warning  Macros have been disabled. |\ Enable Content \l x
[ AL - % =
A|B = D E F G H 1 1 K L M ;
1 /
l Smart-Quant Excel (version 1.0) A
2 —
s Floaters Note
4
5 ‘ Hwie ‘ Calculate | | Cancelable HwiMlc | Calculate | | Trigger Redemption Hwiic | Calculate
6
7 ‘ HwTree ‘ Calculate Cancelable HwTree Calculate Trigger Redemption HwTree | Calculate
8
9
10 Notionalinfo
11
12 [ Motional Amount [ 100,000,000 |
13 [Cey | UsD |
14
15 Vanilla Floatrin
16 Pay/Receive [ Pay |
17 Discount Curve ID 1 |
18
19 Floaters
20
21 Fixed Coupon Payoff Coupon Payoff
22
23 PeriodNo 4 Gearing 1.0000
24 Rate 5.000% Margin 0.000%
25 Day Count ACT/365 Day Count ACT/365
26 CapYN FALSE

2) Input data into the cells of sheet and click the [Calculate] button which you want to

calculate.
Home | Inset  Pagelsyout  Formulas  Data  Review  View  Developer & b x
& cut . T L= . ) ) Tmm §< i 3 AutoSum * W
S copy - Calibri 11 A X %] A = Wrap Text General ij‘ ﬂ‘:% I ;’d & || - 7 ﬁ
B 7 U- | ii~| & A- Merge & Center ~ - o <@ ;9 Conditional Format Cell | Insert Delete Format Sort & Find &
 Format Painter = = = EMergeaicenter~ | § - %+ | 6l Formatting * as Table ~ Styles+ | - - ~ | 2Cear~  Filter~ Select~
Clipboard 5 Font 5 Alignment u Mumber u Styles Cells Editing
| Al - ﬁ‘ -
A|B i D E F G H [} 1 K L M :
1 /
l Smart-Quant Excel (version 1.0) A
2 =
s Floaters Note
4
5 ‘ Hwie ” Calculate | | Cancelable HwiMlc | Calculate | | Trigger Redemption Hwiic | Calculate
6
7 ‘ HwTree ‘ Calculate Cancelable HwTree Calculate Trigger Redemption HwTree | Calculate
8
2
10 Notionalinfo
11
12 [ Motional Amount [ 100,000,000 |
13 [ Coy ["usD J
14
15 Vanilla Floatring
16 | Pay/Receive [ Pay |
17 | Discount Curve ID [ |
18
19 Floaters
20
21 Fixed Coupon Payoff Coupon Payoff
22
23 PeriodNo 4 Gearing 1.0000
24 Rate 5.000% Margin 0.000%
25 Day Count ACT/365 Day Count ACT/365
26 CapYN FALSE
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3) The calculated result data from FDK server are written into the OUTPUT sheet. OUTPUT

sheet has the name which starts with ‘out’ prefix.

L] gt | al
File. Home Insert Page Layout Formulas Data Review View Developer a @ = 2k
=5 4 cut X .o = =, Y EZ E AutoSum +

Calibri S AN S = | ®-  SiwapTet General - ﬁ |
B2 = B & Xl o @
Paste ) B IU- | Sy A- Merge & Center ~ -y <0 .00 Conditional Format Cell | Insert Delete Format Sort & Find &
- < Format Painter w = = B Mergescenter - § - % ¢ | TS Formatting « as Table - Styles+ | - - - | @Clear~  Filter~ Select
Clipboard & Font & Alignment 5 Number 5 Styles Cells Editing
[ AL - £ v
AlB c D E F G H 1 J K L M =
1 / E|
l Smart-Quant Excel (version 1.0)
2
. Floaters Note HwhMc Model
a
5 Value ( Floaters )
6
7 Price - 107,084,743 77
8 Accr -
9 Irr 1.077%
10 SwapRate 4.043%
11
12
13 PerindMNo FormerDate AfterDate CashflowDate [Notional Accrinterest PV DisFactor DisRate Cashflow Interest
14 1 20150720 20151020 20151020{ 100,000,000.00 - |- 1,268,316 35 0.9984 0338%|- 1260274 24 |- 1,260,274 24
15 2 20151020 20160120 20160120{ 100,000,000.00 - |- 1,286,653 73 0.9971 0404%|[-  1,260,275.77 |- 1,260,275 77
16 3 20160120 20160420 20160420{ 100,000,000.00 - |- 1,240,958 83 0.9955 0470%|-  1,246,580.71 |- 1,246580.71
17 4 20160420 20160720 20160720{ 100,000,000.00 -] 1.238,206.78 0.9933 0558%|- 1,246,584 16 - 1,246,584 16
18 5 20160720 20161020 20161020{ 100,000,000.00 - |- 617.401.44 0.9906 0.650%]|- 623,288 91 |- 623,288 91
19 6 20161020 20170120 20170120{ 100,000,000.00 - |- 728,876 32 0.9873 0.744%(- 738,219.18 |- 738,219.18
20 7| 20170120 20170420 20170420{ 100,000,000.00 - 798,218.26 0.9838 0.836%|- 811,399.35 |- 811,399.35
21 8 20170420 20170720 20170720{ 100,000,000.00 - 865,847 41 0.9798 0.922%|- 883,664 37 |- 883,664 37
22 9 20170720 20171020 20171020{ 100,000,000.00 - |- 955,108.05 0.9755 1.008%)|- 979,096 48 |- 979,096 48
23 10 20171020 20180120 20180120{ 100,000,000.00 - |- 98,125,156 58 0.9708 1.093%|- 101,076,786.85 |- 1,076,786 85
24
25
26
27
28
29
an Al

The End.



